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Dependent Variable: LOG(R)
Method: Least Squares

Date: 11/14/05 Time: 13:40
Sample 12170

Included observations: 2167
Excluded observations: 3

Variable Coefficient Std. Error t-Statistic Prob.

C 10,82143 0,101579 106,5327 0,0000
LOG(D) -0,2204791 0,029587 -12,69219 0,0078
LOG(S) -0,4177508 0,003870 -42.85096 0,0000

Al 0,4655153 0,019171 24,28206 0,0000

A2 -0,1677849 0,096768 -11,73388 0,0430

A3 0,2884854 0,097148 14,91082 0,0000

A4 -0,3123208 0,007776 -40,16385 0,0000

A5 -0,3586576 0,008879 -40,39467 0,0000

A6 0,2779731 0,016698 14,66957 0,0000

A7 0,1227176 0,008116 15,12090 0,0000

A8 0,16813331 0,017667 9,516609 0,0000

R-squared 0,924092 Mean dependent var 10,44273
Adjusted R-squared  0,923740 S.D. dependent var 0,494004
S.E. of regression 0,136421 Akaike info criterion -1,141084
Sum squared resid 40,12444 Schwarz criterion -1,112246
Log likelihood 1247,365 F-statistic 2624,666

Durbin-Watson stat  1,664619 Prob (F-statistic) 0,000000
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